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Financial engineers have access to enormous quantities of data but need powerful methods for extracting
quantitative information, particularly about volatility and risks. Key features of this textbook are: illustration
of concepts with financial markets and economic data, R Labs with real-data exercises, and integration of
graphical and analytic methods for modeling and diagnosing modeling errors. Despite some overlap with the
author's undergraduate textbook Statistics and Finance: An Introduction, this book differs from that earlier
volume in several important aspects: it is graduate-level; computations and graphics are done in R; and many
advanced topics are covered, for example, multivariate distributions, copulas, Bayesian computations, VaR
and expected shortfall, and cointegration.
The prerequisites are basic statistics and probability, matrices and linear algebra, and calculus.
Some exposure to finance is helpful.
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From reader reviews:

Jean Young:

Book is definitely written, printed, or created for everything. You can learn everything you want by a guide.
Book has a different type. As it is known to us that book is important matter to bring us around the world.
Alongside that you can your reading skill was fluently. A reserve Statistics and Data Analysis for Financial
Engineering (Springer Texts in Statistics) will make you to be smarter. You can feel far more confidence if
you can know about almost everything. But some of you think in which open or reading a new book make
you bored. It isn't make you fun. Why they may be thought like that? Have you searching for best book or
ideal book with you?

Ella Jacobs:

Statistics and Data Analysis for Financial Engineering (Springer Texts in Statistics) can be one of your
beginning books that are good idea. Many of us recommend that straight away because this book has good
vocabulary that could increase your knowledge in words, easy to understand, bit entertaining but still
delivering the information. The article author giving his/her effort to set every word into delight arrangement
in writing Statistics and Data Analysis for Financial Engineering (Springer Texts in Statistics) but doesn't
forget the main point, giving the reader the hottest and based confirm resource info that maybe you can be
one of it. This great information can easily drawn you into completely new stage of crucial imagining.

Henry McMahon:

In this period of time globalization it is important to someone to obtain information. The information will
make professionals understand the condition of the world. The fitness of the world makes the information
better to share. You can find a lot of sources to get information example: internet, classifieds, book, and
soon. You can view that now, a lot of publisher which print many kinds of book. The particular book that
recommended for your requirements is Statistics and Data Analysis for Financial Engineering (Springer
Texts in Statistics) this book consist a lot of the information from the condition of this world now. This
particular book was represented how does the world has grown up. The dialect styles that writer require to
explain it is easy to understand. The writer made some research when he makes this book. Honestly, that is
why this book suited all of you.

Carmen Hamm:

As a pupil exactly feel bored to be able to reading. If their teacher requested them to go to the library or to
make summary for some reserve, they are complained. Just small students that has reading's soul or real their
pastime. They just do what the professor want, like asked to the library. They go to presently there but
nothing reading very seriously. Any students feel that studying is not important, boring and also can't see
colorful photos on there. Yeah, it is to become complicated. Book is very important to suit your needs. As we
know that on this period of time, many ways to get whatever we really wish for. Likewise word says, many



ways to reach Chinese's country. Therefore , this Statistics and Data Analysis for Financial Engineering
(Springer Texts in Statistics) can make you feel more interested to read.
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